From: Noviello, Joe - eSpeed [jnoviello@espeed.com]

Sent: Wednesday, January 15, 2003 5:32 PM
To: Gill, Bill - eSpeed

Cc: Claus, Matt - eSpeed

Subject: RE: Futures Quad

great. looking forward to wed.

> —--Original Message-—
> From: Gill, Bilt - eSpeed
> Sent: Wednesday, January 15, 2003 5:24 PM
| >To: Novielio, Joe - eSpeed
Lo >Cc: Claus, Malt - eSpeed
> Subject: Futures Quad
>
> . . .
> We'll target next week, Weds-Thurs, for the next revision incorporating
"> your comments of today.
> .
. > BTW, the reason | populated all price levels up and down from the best, at
> the default increment, is that's how Trading Technologies appears to do
> it, if you look at their website. -Looks like every price is there, some
> with size, some not. However, the way you suggest is much easier to
> implement.
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